#PCXB NHBecTuuumn , 14.10.2024

OOJIOBbIE PbIHKU

KOPOTKO 3A JEHb

* Poccumnckum pbiHOK knaccuyecknx O®D3 ypnepxuBaeTcsa B nntoce B noHeaenbHUK — uHaekc RGBI no
cocTosiHMIO Ha 16:00 npubasnsieT 0,15%, BepHYBLUUCH Ha YpoBeHb Bbile 100 n.

* Ha TekyLwien Hegene, B cpedy, 3anflaHMpoBaHO noraweHue Bbinycka OP3 26222 B ob6veme 350 mnpg pyb., uto
MOXeT OKa3aTb HEKOTOPYIO MOAAEPKKY KOTMPOBKaM.

* A.3a60TKMH cerogHs elle pa3 NOBTOPUN «ACTPeOUHbINY curHan LIB P®, 3aaBuB, 4To «MOXeT notpeboBaTtbcH
OOMNOMNHUTENbHAA >XECTKOCTb AN YCTOMYMBOrO 3aMefrnieHunss UHNAUMKM, NOTOMY YTO MOKa OHa COXpaHsieTcd
BbICOKOMY.

* Ha PbiHKe roccbnoaTepOB 06bembl TOProB HeBbLICOKME, MNpu 3TOM MNpoAaXun npeo6nap,a+0T. nVIHKepI::I
npenmmMmyLecTBeHHO CHMXakTCA.

* WHpekc KopnopatuBHbIX obnuraumm RUCBCPNS cHmxaeTtcs Ha 0,09% npu pocTe AOXOAHOCTM WMHAEKca A0
21,2% rogoBbix. OCHOBHble 06beMbl TOProB NPOAOIKAIOT CKNaablBaTbCs B BbIMyCKax C Alopaumen oo 2x ner.

+ Bo cdnoartepax TOIN-3 6ymaru no o6bemy Topros - [a3nH3P13R (kntoy. + 1,3%), AIIPOCALP2 (kmtod. +1,14%),
HopHuWKkB1P7 (kntou. + 1,3%).

+ JoxoaHocTb MHAeKca 3amellarowmx obnuraumm Cbonds Ha npolwnon Hegene gocturna makcumyma — 12,7%
rogoBbix (+9 6.n. no utoram Hegenw).

* KAMAS3 cobepeT 3asBKM Ha HOBbIV BbIMyCK 06nMrauuii ¢ niaBatoLLMM KYyNOHOM

¢ @®uUHanNbHbLIA OPUEHTUP MO KynoHy HoBoro Bbinycka MCB cepun 003P-09 ycTaHOBMEH Ha YPOBHE «KITHOM.
+1,5%p».

* Tlo utoram ceHTA6psA nHcpnaumua coctasuna 0,48% m/m.

* TmobanbHble pbiHKM ob6nuraumn. Hun Kawkapu, npesngeHtT PPBE MuHHeanonuca, noaTBepann BO3MOXHOCTb
AanbHENLLEero CHUWKeHNS CTaBK1 Ha Brivbkanimnx 3acegaHusx.

HE ABNAETCA WHBECTULVMOHHOW PEKOMEHOALIMEN



OOJTITOBbIE PbIHKU KIMOYEBbBIE MHOVKATOPLI

KntoueBble cTaBku / MNMocnenxue Mpeasiayuee
P - < o B UHdnsumus naHHbIe ST Ha Hayano roga
OCCUUCKUU AonroBou PbIHOK. SPC CLIA 5,00 550 550

NoHeAenbHUK POCCUIACKMIA PbIHOK Knaccuyecknx OP3 Vichnsiws & CLUIA, %
yoepxmBaeTtca B nntoce — nHaekc RGBI N0 COCTOSIHMIO  roposeix

Ha 16:00 npmnbaenseT 0,15%, BEpHYBLUUCb Ha YPOBEHb LB PO 19,00 18,00 16,00
Bolwe 100 n. OcHOBHOW OGBLEM TOProB B [AAHHOW Wubnsuus s PO, %

2,50 2,90 3,20

8,52 8,57 7,48
ceKkuum npoaomkaeT (popMUPOBATLCH B KOPOTKOM YacTu  oA%eX

~ BantoTHbIN pbIHOK flocicaiive WU3m. 3a 1 geHb U O REREDRD)
kpmBon (O®3 26222) u B OBYX ANMHHBLIX Oymarax — AanHble roga
O3 26248 (mox. 16,99%, atop. 5,9 roga, ueHa +0,3%) Espo/fonnap 1,09 v 0,3% v 1,2%
n OP3 26243 (gox. 16,79%, arop. 6,1 roga, LeHa WHaekc aonnapa 103,17 A 0,3% A 1,8%

. RUSFAR O/N CNY 13,88 v 0,3 A 951

+0,69 ' '

0,6%). Ha TekyLuen Hegene, B cpeay, 3aniaHnpoBaHoO RUSFAR O/N RUB 1864 v 01 s 303
noraweHne Bbinycka O3 26222 B o6beme 350 MNpO MOEX REPO 18,52 A0l A 333
py6. [lonyyeHHble cpedcmea, 6eposimHO, 6yOdym TosapHuie puikkn

O(D3 3onoTo 2 663,65 V¥ 0,47% A 29,1%
«8038pallieHbl» 8 PbIHOK , YMO MOXEem OKa3amb egr, Brent 77,24 v 228% A 0.3%
Hekomopyto noddepxkKy komuposkam O®3. Tem He g':s;:w MockoBckoit
MeHee, r1oKka 4mo apayMeHmos 8 MoJib3y 3a8epueHUs MMBE 277471 A 0,73% ¥ 10,5%
Hez2amueHoU OUHaMUKU Ha PbIHKe O(D3 c Mnpekc O3 (RGBITR) 553,77 A 0,26% Vv 10,2%
WHaekc kopn. obnuvraumi
(PUKCUPOBAHHBLIM ~ KyrMmOHOM — HeOOCMamoYHO U (RUCBTRNS) 146,26 v 0.03% A 0.7%
Poccuiickuit ppiHOk O®3
KOMUPOBKU, 8eposimHO,  Mpodornkam  akKypamHo 008 1v 19.47 430 A 6652
criofi3amse 6HU3. 0d3 2Y 19,38 A 40 A 6721
A.3ab6OTKMH cerogHsl elle pa3 nosTopun O®35Y 18,01 A 10 A 6170
6 < E P® 0d3 10Y 16,20 Vv 3,0 A 4504
«ﬂCTpe WHBINY  CUrHan LI! » 3afABUB, HTO «MOXeT Fno6GanbHble PbIHKK Mocneaxue W3m. 3a 1 peHb W3Mm. ¢ Hau. ropa
noTpeboBaTbCs  [OMNOMHUTENbHAA >KECTKOCTb [ oonurauwi Aankble, % (6.n.) (6.n.)
N UST 2Y 3,95 A12 v 27,7
YCTOMYMBOTO 3aMefneHnst MHPNALUM, MOTOMY YTO MOKa st 10y 413 A5S v 235
OHa CcoXpaHsieTcsi BblCOKOW». Kpome TOro, 3amnpepq repmanus 10Y 2,27 v 02 A 245
< ®dpaHumus 10Y 3,04 v 0,1 A 478
BaHka Poccumn nogteepaun, 4to OKTFIprCKVVIVI MpOrHO3 = oy 301 voa R
OyOeT YTOYHEH C Yy4eTOM MOCTYNUBLUEN C  MIOMS  Uranus 10Y 3,55 v o5 v 16,7
nHpopmaumn. LlenecoobpasHo oxumaaTb MOBbILLIEHUS
MPOrHO3HOrO 3HAYeHUs No MHANAUMKM No utoram 2024 KpuBas OP3
r., a Takke 6ornee BbLICOKUX 3HAYEHWN NO CpeaHeit igg 02
kntovyeBon cTtaBke B 2025 r. (MOMNBCKMA MNPOrHO3 19,0 4
18,5 )
npegnonaraeTt cpefHo craBky B 2025 r. Ha ypoBHe 210 -6 E
14,0-16,0% rogoBbIX). 5175 8 E
Ha pbiHke rocdnoatepoB o06beMbl TOProB %ié? 10 H
216, -12 =
HEBLICOKME, MpU 3TOM MNpodaxu npeobnagatT. Cpeau é’[igg Vo, 38 noms a8
bonee nUKBMOHBIX BbINYCKOB noA pgasneHnem O3 150 —11.10.24 -16
29024 (ueHa 93,47%, u3M. -0,5%), koTOpbI Obin i"g e 10.10.24 ne’;i
npeanoxeH Ha aykumoHe MwuHdpuHa P® Ha npowirnon "o 25 5 75 10 125 15
Hepnene. CHmxeHne KOTMPOBOK dnoaTepos,
pasMelllaeMbIX Ha ayKLMOHaX, NPOdOMmKaeT 4ABUTb Ha
arperpoBaHHbiii Haekc O®3 ¢ nnasatoLUM KYNOHOM Kpusas UST
(RUFLGBITR). NuHkepsbl NPEMMyLLIECTBEHHO 5.00 Wam. sa pews 4.0
CHWXaloTCA — AOX0OQHOCTb Hambonee nukesugHoro O3 47s iéigii
4,50 s
52002 c noraweHuem 4yepes3 3,5 roga HaxoauTcd Ha = = 00 3
;4,25 ! <
ypoBHe 11,1% rogoBbiX. §400 z
) [=4
B kopnopaTtuBHbIX 0bnuraunsix o6bembl TOPro - 2
X 9, I
Takke orpaHuyeHbl, Torga kak RUCBCPNS cHmxkaeTcs &350 -0 S
' ©
Ha 0,09% npu pocTte OOXOOHOCTM MHAekca o 21,2% 305 Qo
rogoBbiX. OCHOBHble 00BbEMbl TOProB MNPOAOIHKAT 3,00 80
CKnaablBaTbCsl B BbIMyCKax C Alopauuen OO0 2X nerT. 0 10 Net 20 30

Jlyywe pbiHka cerogHsa Boirnagat ®CK PC B5 (gox.

20,3%, gwop. 1,8 roga, ueHa +2,4%), Cerexa3P2R (gox.

53,8%, atop. 0,5 roga, ueHa +1,5%) MB003PO1P (gox.

19,9%, atop. 2,2 roga, ueHa +0,9%). [aHHble 14.10.2024 Ha 19:00 (MCK)
HE ABMAETCA MHBECTULIMOHHOW PEKOMEHOALIMEN



Bo ¢noatepax TOl-3 6ymarn no o6bemy Topros - NasnH3P13R (ueHa 100,25%, nam. +0,01%, krtou. +
1,3%), AIIPOCA1P2 (ueHa 100,00%, uam. +0,0%, kntod. +1,14%), HopHukB1P7 (ueHa 100,48%, nam. -0,06%,
kntod. + 1,3%). MNMpopomkatT koppekTupoBaTbest LeHbl TOuHaHC1P1 (ueHa 100,75%, maMm. -0,25%, k4. +
2,75%), EBpXon3P01 (ueHa 100,25%, nam. -0,23%, kntoud. + 1,3%), EBponnHl1P7 (ueHa 100,35%, nuam. -0,22%,
Kntod. + 1,9%).

[oxogHocTb MHAEKca 3ameljarolwmx obnuraumin Chonds Ha npolunon Hedene AoCTUrNa MakcuMmyma —
12,7% rogoBbix (+9 6.n. Mo utoram Hepgenu). HoByr Hedento 3amellarlive U KBasvBasnkOTHble obrvrauyum
OTKPbIIN MPEUMYLLECTBEHHO pocToM Ha 0,5-1,5%. OCHOBHble O00beMbl TOProB MPOAOKAKT COXPAaHSATbLCA B
Bbinyckax asnpoma - MasK3-25E (gox. 13,06%, gtop. 0,4 roga, ueHa +0,5%), MasK3-24E (mox. 23,6%, awop. 0,1
roga, ueHa +0,9%), Mask3-27[ (gox. 11,2%, grop. 2,3 roga, ueHa +0,3%).

MobGanbHble pbiHKM obnurauun. Hun Kawkapu, npesvgeHT ®PB MwuHHeanonuca, noarBepawn
BO3MOXHOCTb [JarnbHENLLEro CHWKEHUS CTaBkM Ha Onwkanmwmx 3acegaHusix. Mo croam H. Kawkapw,
OenbHelillee CHWXeHne cTaBku BydeT uenecoobpasHbiM 1M B CeAyLWmUX KBapTanax Ans SOCTVXKEHUs uenewn
®PC. Tem He MeHee, pganbHenwee aswmxeHue LKIT Bce-Takum OyaeT onpenensaTbCsl AaHHbIMU MO TPaeKTopum
3KOHOMMUKN, MHAMIALMM N OPYror CTaTUCTUKOMN.

HOBOCTU

KAMAS3 cobepeT 3asiBKM Ha HOBbIW BbINYCK OGNMrauuin ¢ niaBarowmM KyrnoHOM

B nocnepHen pekage oktabpsa KAMAS3 nnaHvpyeT BbINTU Ha pbIHOK obnuraumi cepun BO-M13 ¢ nnaeatowmm
KynoHoM. Cpok obpalleHus Bbinycka — 2 rofa, KynoHbl OyayT BbinnaymMBaTbest pa3 B mecsy,. OprMeHTUp no KynoHy
YCTaHOBIIEH Ha YPOBHE «KItoY. + He bonee 200 6.m.».

Ha TekyLwun MOMEHT y KoMMaHuM B obpalleHun ABa Bbinycka drioatepa, CTaBka KyrnoHa Mo KOTOpoMy npuesidaHa
K krtou. ctaBke - KAMAS BIM110 (ueHa 99,98%, nsm. -0,01%, kntou. + 1,2%) n KAMAS3 BINM12 (ueHa 99,69%, nam. -
0,11%, kntod. +1,5%). C yyeToM 06beMHOro npeanoXeHus rioaTepoB CO CTOPOHbI AMUTEHTOB CYUTAEM, YTO
Kamas MoxeT pasmecTuTb HOBbIV BbiNMycK obnuraumii C npemMmnent K KoY. cTaBke Ha ypoBHe ~1,7%.

®PuUHanNbLHbIN OPUEHTUP MO KynoHy HoBoro Bbinycka NMNCB cepun 003P-09 ycTaHOBMEH Ha YPOBHE «KITHOM.
+1,5%»

14 okTtabps NCHE cobpan 3asBkM Ha HOBbLIN BbIMYCK 06NMrayuin ¢ nnaBakWwuM KyrnoHOM C norawleHveM yepes 3
roga. OvHanbHbIA OPUEHTMP MO KYNOHY YCTAHOBMEH Ha YPOBHE «ktod. + 1,50%», KynoHbl OyayT BbiNnayMBaThCs
pa3 B Mecsu. O6beM Bbinycka yBenuyeH 0o 17 mnpg pyo.

MCB npucBoeH penTuHr ot Jkcnept PA Ha ypoBHe ruAA+, ot AKPA — Ha ypoBHe AAA(RU). [Ina dnoaTtepoB
3MUTEHTOB C penTuHrom AAA-AA+ cnpep K Knto4. cTaBke Haxoamtcs B gnanasoHe 1,1-1,5%.

Mo utoram ceHTAGPA MHcpNALMA coctaBuna 0,48% mM/m

PoccTat npeactaBun oueHKy MHAMALUM NO UToraM CceHTsopsa — nHdpnauma coctasuna 0,48% nocne pocTa LeH
Ha 0,2% B aBrycTe. LleHbl Ha Npo4oBONLCTBEHHbLIE TOBapbl Bblpocnv Ha 0,34%, Ha HENPOAOBOSbCTBEHHbIE — HA
0,62%, Ha ycnyrm — Ha 0,51%. B rogoBom BblipaxkeHUn nHGnAUMs coctasuna 8,63% no cpaBHeHuto ¢ 9,05%
MecsaueM paHee. [OuHamuka WHMNAUMM NpoJornkaeT cKknagbiBaTbCA Bblle nporHo3a baHka Poccuu, 4to
MOBbLILLIAET BEPOATHOCTb AarbHENLLEro Y)KeCTOYEHUS AEHEXHO-KPeOUTHOM MOMUTUKN.

HE ABNAETCA WHBECTULVMOHHOW PEKOMEHOALIMEN



3AMELL|,A|‘OLL|,|/|E OE”MFAU,MM (npogomkeHne Tabnuubl Ha cneg. cTp.)

HaHHble 14.10.2024 Ha 19:00 (Mmck)

ISIN ISIN Hassanue O6bem CpepHeBa.
" CraBka ® Hiopauus
OMUTEHTBI 3ameLLaemMo 3ameLLatoLLe 3aw|eu.LaroLuero Baniota | 3ameluatoLer MoraleHne KyoHa |ROXOAHOCTb, % - Cp. ueHa
Bbinycka Bbinycka " BbiMycka BbINyCKa, ThIC. Y rofoBbIX

25.06.2027 (25.03.2027

ANPOCA  XS2010030919 RUOO0DA108TV3 ANPOC30274 262 413 062027 (3508 3,10 1047 A 1110 26 83,55
XS2107554896 RUOO0A107670 A”bng_'olia“'“ RUB 12313600  30.01.2025 6,75 2747 V7730 04 94,72
XS2333280571 RUOOOA108JQ4 Afb®A30350  USD 137 649 (26.256.13622%3C1all) 5,50 31,75 V70 19 65,10

Anbca-Bark  XS2410104736 RUOOOAL08BDY ANb®A30400  USD 262 414 (23'?8;?582“‘;'?6,') 5,90 29,80 v 2730 23 60,98
XS1760786340 RUOODAL08N55 ANb®A30500  USD 209 824 (3582_?5’;;35‘8”) 8,13 20,91 A70 2,9 71,49
XS2063279959 RUOOOAL08Q29 ANb®GA30850  USD 345 603 (153%523&”) 5,95 84,74 A 2680 05 75,51

Bopeu Kanutan XS2230649225 RUOOOALOSGN3 Bopeuk3026 USD 221 050 17.09.2026 6,00 15,00 A150 18 86,17
BTE XS0810596832 RUO00A1082Q4 BTB 30-T1  USD 1676 729 (O;fg;"gg‘:a‘g‘a”) 9,50 19,16 A 16,0 5,3 60,67
XS1721463500 RUOODA105C51 [ask3-24E  EUR 446 691 22.11.2024 2,25 2466 V7370 01 97,91
XS0906949523 RUOODA105VL6 [ask3-25E  EUR 305 326 21.03.2025 3,13 10,78 V2260 04 97,38
XS2157526315 RUOODA105WJ8 [ask3-25E2 EUR 670 015 15.04.2025 2,95 13,48 V620 05 95,18
XS1795409082 RUOOOAL05WH2 [ask3-26E  EUR 457 455 21.03.2026 250 11,90 V1220 14 88,24

XS2301292400 RUOODA105RZ4 [ask3-27E  EUR 473 499 17.02.2027 1,50 10,85 Vv 1360 23 81,50
XS2408033210 RUOOOA105BY1 [ask3-28E  EUR 343 388 17.11.2028 1,85 10,94 V510 39 71,21
XS1951084471 RUOO0AL05RG4 [ask3-26[1  USD 892 081 11.02.2026 515 11,04 V1260 13 93,04
XS1585190389 RUO00A1056U0 [ask3-27[1  USD 402 348 23.03.2027 4,95 11,18 V210 23 87,31

Fasmpom  XS2196334671 RUO00A105JH9 [asK3-2702 USD 628 751 29.06.2027 3,00 11,34 v 390 26 81,31
XS0885736925 RUOODAI05R62 [ask3-28[]  USD 410 083 06.02.2028 4,95 10,66 v360 30 84,68
XS2291819980 RUOOOAL05KUO [ask3-290F  USD 1171512 27.01.2029 295 11,96 v 260 40 70,88
XS2124187571 RUO00A105SG2 [ask3-30[F  USD 1463 726 25.02.2030 3,25 11,68 v 170 48 67,53
XS2363250833 RUO00OA105JT4  [ask3-31[]  USD 479 122 14.07.2031 3,50 10,92 v210 58 65,67
XS0191754729 RUOODA105A95 [asK3-34[]  USD 748 626 28.04.2034 8,63 10,03 v 50 6,3 92,05
XS0316524130 RUO0OA105RH2 ask3-37[1  USD 903 068 16.08.2037 7,29 9,91 —0,0 7,9 81,71
XS2243631095 RUO0DA105QW3 TasKE3026[ USD 994 081 Beccposn Call - 4,60 60,90 v 1460 1,2 57,70
XS2243636219 RUO00A105QX1 Task3-B26E  EUR 716 276 Becepoun Call 3,90 69,00 v 2330 12 53,58
XS1713473608 RUO00A1078V2 TTIK 30250 USD 292 090 17.04.2025 5,95 1821  v3900 05 94,68
XS2010044381 RUO00A107AQ5 TTINK 3026[] USD 303 644 18.02.2026 4,95 16,07 Vv 1180 1,3 87,61

rTIK XS2131995958 RUO00A107B43 [TNK 3027[, USD 346 639 10.03.2027 4,65 15,13 A920 23 80,45
XS2249778247 RUOOOA107CX7 TTNK 3028[ USD 167 099 26.02.2028 4,80 13,45 A 90 3.1 78,11
XS2010027451 RUO00A107D58 TTNK 3029 USD 141 112 27.02.2029 435 12,91 A440 39 78,75

fomomenoBo XS2278534099 RUO00A108Y11l [dd 3028  USD 354 715 08.02.2028  5,35% 17,80 Vv 1310 30 71,16
XS1514045886 RUOOOA1059N9 JIYKOW1 26  USD 315 760 Otisarcay  ATB 8,38 VY770 19 93,36

o XS2401571448 RUOD0AL059P4 JIYKOWN 27 USD 257 411 (6 10s0mtcay  2:80 9,19 —0,0 2,4 86,03
XS2159874002 RUOOOA1059Q2 JIYKOWNT 30  USD 287 279 (Ootisoncay  3.88 10,13 V430 48 74,26

XS2401571521 RUOOOAL059R0  JIYKOWN 31 USD 253 992 (otogmneay 360 9,80 A70 59 69,94
MeTannonHsecT XS2400040973 RUOOOAL05A04 METANMHO28  USD 285 780 22102028 338 10,50 V630 37 77,84
XS2384475930 RUOOOA107VV1 MKB 3026-2 USD 160 108 21.09.2026 3,88 13,22 A590 19 84,82

XS2099763075 RUO00OA1086M4 MKB 3025-2 USD 160 126 19.09.2028 4,70 14,95 A470 03 97,24

XS2281299763 RUOO0A107R03 MKB 3026-1 EUR 210 000 21.01.2026 3,10 13,77 A660 12 88,26

MKE XS1601094755 RUOO0A108LX6 MKB 302017 USD 137 204 (lgigffg;;ac"a”) 8,97 26,04 v 22,0 2,6 67,70

XS2392969395 RUO00A108L24 MKB 302021 USD 91 996 Beccpodar 7,63 34,92 A30 2,2 60,00
(04.04.2027 Call) : ' ' ’ :
XS1589106910 RUO00A108NQ6 MKB 302027 USD 77 965 05.10.2027 7,50 12,86 v500 27 87,56
Hopunbciknii  XS2134628069 RUOOOAL07BL4 HopHWKk325[ USD 315 559 11.09.2025 255 6,85 v 1680 0,9 96,37
Hukerb  xS2393505008 RUO00A107C67 HopHuk326[ USD 119 561 27.10.2026 2,80 9,11 A510 19 88,80

HAMK XS1843435337 RUOOOAL07ELS HNMK, 30261 USD 275 948 30.05.2026 4,70 8,81 v 10 1,8 94,00
XS2346922755 RUOOOAL08PR9 HNMK3026-E  EUR 159 461 28.06.2024  1,45% 9,41 A390 28 88,38

Kop;'g'p':um XS2010026560 RUO00A105146 TMWUKK1P5  USD 395 000 19.11.2026 5,63 16,03 A180 19 82,97

Momoc  XS2396900685 RUOOOAL08P79 Momoc30280  USD 450 832 14.10.2028 325 10,38 v 8,0 37 77,43
XS1843431690 RUOODAL084Q0 PXO3026-2P RUB 14571400  10.09.2026 7,68 19,53 v 4,0 1,8 83,01

XS1843442465 RUOODA1089T3 PX[O3025-2P RUB 9 986 200 04.10.2025 8,80 2106 A 1980 09 90,11
PXN XS2271376498 RUOODA1089X5 PX[O3028-1P RUB 17350600  02.03.2028 6,60 19,44 AT722 30 70,83
XS2318748956 RUOOOAL089U1 PX[3028-37 RUB 5 485 600 18.09.2028 7,45 19,81 A30 3.3 70,44
CH0522690715 RUOOOAL084S6 PXO302610P  CHF 85 950 15.05.2024 0,84 1185 Vv 1050 14 86,46

CHO0419041634 RUOOOA1089W7 PXNO30282dP CHF 86 465 03.04.2028 1,20 11,41 V 46,0 3,4 72,25



SAMELLI,Al'OLU,ME OE”MFAU,MM (NpononkeHve Tabnuuibl)

HaHHble 14.10.2024 Ha 19:00 (Mck)

ISIN ISIN Hassaxue O6bem CpepnHeBs.
OMUTEHTBI "3ameLyaemoro” "3amelyatowero”  |"samewatowero| Bantota | 3amelatowiero MoraweHue GEEE AOXOAHOCTb, % Uam. Rropauws, Cp. ueHa
KynoHa ! ner
BblMnycka Bblnycka " Bblnycka BbIMyCKa, TbiC. rooBbIX
XS2393688598 RUO00A107B84 Coskom30-1  USD 116 426 (175§§°§g;;‘ag'a” 7,60 31,79 V1580 21 64,83
XS2113968148 RU000A107C59 Coskom30-2 USD 16 773 Ooonsorcany 175 50,54 V5110 05 82,72
CoBkombaHk
XS0973219495 RUOO0A107CMO CoBkom30-3 USD 6 475 BeccpoyHas 2,00 30,6
07.04.2030
XS2010043656 RUOOOA107E99 CoBkom30-4 USD 25222 (07.04.2025 Call) 8,00 31,77 ¥ 90,0 0,5 91,00
CoBkomdror XS2325559396 RUOO0A105A87 CK® 302028 USD 317 813 26.04.2028 3,85 10,12 V¥ 68,0 3,2 82,40
BeccpouH
TuHbkohc XS1631338495 RUOO0A107738  TCS perpl uUsbD 72992 (15.09.2024 Call) 11,99 24,00 v 22,0 0,9 91,10
BaHk BeccpouH
XS2387703866 RUO00A107746  TCS perp2 uUsD 130 060 (20.12.2026 Call) 6,00 31,60 v 11,0 2,0 64,45
TMK XS2116222451 RUOO00OA107IJN3 TMK 302027 USD 349 904 12.02.2027 4,30 13,66 —0,0 2,2 82,24
XS2099039542 RUO00A106G31 ®ocA3025- USD 96 941 23.01.2025 3,05 12,02 A 146,0 0,3 97,72
®ocArpo
P XS2384719402 RUOO0A106G56 ®ocA3028-[1 USD 115 327 16.09.2028 2,60 9,70 ¥ 59,0 3,7 77,90
XKO® Bank  XS2075963293 RUOO0A107L82 XK®B T1-01  USD 39 645 Beccpounan 8,80 116,01 A 9090 03 80,34

(07.02.2025 Call)

OBJINTAUMN B KOAHAX HA MOCBUPXE

HaHHble 14.10.2024 Ha 19:00 (Mck)

Kpatkoe
HanMeHoBaHue

Allb®AB2P20
AkpoH B1P4
[asnH3P12R
MB3P6CNY
I'TIIK 2P-05
EC3r1PC5
METAITMH1P2

Montoc B1P2
PocHpT2P12
PocHpT2P13
PocHdpT4P1
PYCAI 1P1
PYCAN 1P2
PYCAN 1P5
PYCAI 1P6
PYCAN 1P7
PYCAI BO05

PYCAI BO06

Cerexa3P1R

CKo 1P1
CnaB3KO1P3
YpanCt1P03

HOrK 1P1

HOrK 1P2

RUOOOA105NH1
RUOOOA108JH3
RUOOOA108PZ2
RUOOOA1087C3
RUOOOA108NS2
RUOOOA108FX8
RUOOOA1057D4

RUOOOA1054W1
RUOO0A1057S2
RUOOOA105ZC6
RUOOOA1083N9
RUOOOA105C44
RUOOOA105PQ7
RUOOOA1076U8
RUOOOA107RH8
RUOOOA1089K2
RUOO0A105104

RUO00A105112

RUOOOA105EW9

RUO00A1060Q0
RUOO0A1080Z9
RUOO0A107U81

RUOO0A105GS2

RUOOOA1061L9

Otpacnb

BaHku

YnobpeHus
HedTeraszosas otpacnb
BaHku

JIn3nHr n apeHga
OnekTpoaHepreTyka

YepHasn meTannyprus

[o6blya aparoyeHHbIX
MeTannos

HedTeraszosas otpacnb
HedTerasoas otpacnb
HedTerazosas otpacnb
LiseTHass meTannyprus
LiBeTHass meTannyprus
LiBeTHas meTannyprus
LiBeTHasa metannyprus
LiBeTHass meTannyprus
LiBeTHasa metannyprus

LiseTHass meTansnyprus

LlenntonosHo-6ymaxHas un

nepesoobpabaTbiBatoLlas
oTpacnu

BogaHbIvi TpaHcnopT
HedTerasosas otpacnb

YepHas meTannyprus

[o6blya aparoyeHHbIX
MeTansnos
[obblya aparoueHHbIX
MeTansnos

KynoH, % rog.

4,00%
7,75%
7,75%
5,00%
8,25%
8,10%
3,70%

3,80%
9,00%
6,00%
5,50%
3,75%
3,95%
6,70%
7,20%
7,90%
8,50%

8,50%

4,15%

4,95%
11,00%
7,05%

3,95%

5,50%

roraLleHunio
(odepte), %

CpepHess.
[OX-Tb K
Wam.

rogoBbIX

15,50 A 690
11,60 v 62,0
12,15 v 24,0
7,22 A 1170
12,25 v 178,0
13,31 A 52,0
12,60 ¥ 69,0
13,24 A50

10,02 A 150
2,44 v 20

5,68 A 568,0
18,28 ¥ 140,0
11,74 A 40

15,49 A 680
12,86 v 38,0
13,11 v 51,0
18,65 A 44,0
18,10 A 106,0
60,29 v 269,0
13,14 A 230
19,52 v 88,0
13,87 v 120,0
16,83 v 582,0
13,26 A 10,0

[iopa-umns,

ner

Ocpepra**

Morawexne

0,19 23.12.2024
1,28 22.05.2026
1,99 14.12.2026
2,36 09.04.2027
1,54 09.06.2026
1,91 17.11.2026
2,73 10.09.2027
2,70 24.08.2027
0,90  16.09.2025 07.09.2032
0,42  17.03.2025 07.03.2033
0,60  26.03.2025 15.03.2034
0,51 24.04.2025
1,16 23.12.2025
1,46 08.05.2026
2,29 05.08.2026
3,29 09.10.2026
0,77  30.07.2025 28.07.2027
0,77  30.07.2025 28.07.2027
1,02 06.11.2025 22.10.2037
1,40 24.03.2026
1,30 12.03.2026
1,28 19.02.2026
0,10 19.11.2024
0,46 01.04.2025

CpepHess.
Llena

98,01
95,83
92,65
95,30
94,85
91,67
79,79

78,94
99,31
99,46
99,95
93,39
91,97
88,88
91,87
92,02
93,34

93,68

63,89

90,05
91,19
92,51

98,87

96,81



HALL BbIBOP
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CpenHeBs.
[OX-Tb K
noratlueHuo
(ocbepre)

YpoBeHb

CpenHeB3 G-spread,
Llena 6.n.

Hiopa-

Mam., 6.n.
uusi, net

KpaTkoe
KpeauTHor MoraweHune
HaumeHoBaHue

0 pycka

OTpacnb KynoH Odpepra*

Hu3skull ypoeeHb pucka - dropayusi om 1 do 3 nem.
PetimuHzoeas epynna «<AAA» no HayuoHasibHOU wWkKase

Huzkuin HKHX 1P-01 RUO00A0ZZZ17 Xumuyeckasi NpoM-Tb 9,75% 21,3% v 11,0 1,08 11.12.2025 07.12.2028 89,59 179
Huskwin Marunt4P03 RUOOOA105TP1 FMCG perteiin 9,20% 20,5% V 64,0 1,22 05.02.2026 03.02.2028 88,77 101
Huakuii MTC 1P-20 RUO00A104SU6 CBs3b 1 TenekoMmMmyHukaumns — 11,75% 20,5% v 9,0 1,39 01.05.2026 90,35 104
Huakuin NKC5PnH3P3 RUOOOA107AJO FMCG petenn 12,90% 21,4% A 270 1,47 02.06.2026 22.11.2033 90,48 191
Huskwia [aznpomKP5 RUOO0A106672 HedTerazosasi otTpacrnb 9,80% 20,5% Vv 16,0 2,17 22.04.2027 20.04.2028 81,79 115
Hu3skuli ypoeeHb pucka - dropayusi om 1 do 3 nem.
PelimuHzoeas epynna «AA» o HayuoHasnbHOU Wkarse
Huskwia Megcu 1P03 RUOOOA106K27 MepauumHckve ycnyrv 10,40% 22,5% A 30 0,96 13.10.2025 18.08.2032 90,86 303
Huskwia Pocarpn1P4 RUOOOA107DM8  JnauHr u apeHaa 14,50% 22,4% A 80 1,05 11.12.2025 07.12.2028 93,30 291
FUETOVMM  Hosotp 1P4  RUOOOA106SP1 :ﬁzﬂiig‘;ﬂ"po*”b'“ 12,25% 23,4% A 36,0 1,55 25.08.2026 86,82 388
Huskwia iCenkt1P3R RUOOOA106R95 WT cepswcel 1 MO 13,30% 23,9% A 250 1,64 14.08.2026 86,58 442
Huzkuin MoutaP2P01 RUOO00A104V75 MouToBas cnyxba 11,40% 22,5% v 14,0 2,20 02.06.2027 26.05.2032 80,68 317
CpedHuli ypoeeHb pucka - Oropayusi do 3 em.
PelimuHzoegasi epynna «A» no HayuoHasibHOU wWkKase
CpepgHui Bpyc 2P02 RUOOOA107UUS  CtpouTenbcTeo 16,25% 27,1% A 250 0,86 16.09.2025 28.03.2027 93,45 770
CpepgHuii CTM 1P3 RUOOOA105M91 MatuvHocTpoeHne 11,50% 26,6% A 50,0 1,08 12.12.2025 10.12.2027 87,39 711
CpepgHuii [bxun-rp 2P3 RUO0O0A106Z38 CTpoutenscTBo 15,40% 25,5% A 350 1,12 29.09.2026 91,78 597
(O LLU7M CamonetP13 RUO00A107RZ0 CTpoutenscTBo 14,75% 25,3% A 38,0 1,17 29.01.2026 24.01.2027 91,08 584
CpepgHui OT1anoH®uH1 RUO00A105VU7 CTtpoutensctso 13,70% 26,3% A 240 1,22 18.02.2026 03.02.2038 88,38 681
CpepgHuii Catnlpb2P3 RUOO0A1084B2 CTtpoutenscTBo 15,50% 26,6% Vv 30,0 1,27 19.03.2026 14.03.2027 90,03 711
CpenHuii O'KEW B1P5 RUOOOA106AH6 FMCG petenn 11,75% 29,4% v 50 1,45 25.05.2026 16.05.2033 80,99 995
CpepHuit iBYLW 1P2 RUOOOA106HB4 [pyrve otpacnu 11,80% 24,9% V 40,0 1,55 02.07.2026 84,71 539
Bbicokuli ypoeeHb pucka — Oropayusi Ao 3 nem.
PetlimuHzoeasi epynna «BBB» no HayuoHasibHOU wkKane
Bbicokun  [TIOPAKC1P1 RUOO0A105XF4 CTtpoutensctso 15,00% 27,7% A 246,0 0,39 11.03.2025 96,17 847
Bbicokuin  APEH3A1P02 RUOOOA106GC4  JuauHr n apeHaa 13,00% 29,4% A 190 0,97 18.06.2026 88,00 994

[arta Havana
cnepywouwero [lMorawenne
KyrnoHa

Net po
noraw. HomuHan
(odbepTbi)

MNpemus k
6a3oBon
cTaBke

MHavkaTuBHas
LeHa

YpoBeHb
pvcka

KpaTtkoe
HavMeHoBaHue

KynoHos B
rog

OkcnepT

Ortpacnb AKPA

ba3oeasi cmaeka - RUONIA

(ISl MTC-Bank03 RUODOA107456 Bakn 4 24.07.2024 21102026 2,03 1000 100,17 ARU)  ruA 2,20
(eI NiV7I GuHdapvm1P3  RUOO0AL107E81  BuoTexHonorum 4 16.09.2024 14.12.2026 2,18 1000 99,95 ruA 2,40
Huakuii PCXB2P3  RUOOOAL07S10 BaHkn 12 13.08.2024 29.01.2027 2,30 1000 99,99 AA(RU) 1,30
CUEI  asnH3P11R  RUODDAL07UX9 He‘i’:g;aci‘fa" 4 28.08.2024 24.02.2027 2,37 1000 99,99 AAA(RU) TUAAA 1,40
Bbasoeasi cmaeka — Knroyeeasi cmaeka b P®
RUEI/M EspXon3P01 RUO00A108G05 M;:Jf;;;m 12 18.09.2024  07.11.2026 2,07 1000 100,23 TUAAA 1,30
SPEOU TasnH3PSR  RUOOOAL07HG1 Hqu:s;if_fa” 12 25.00.2024 12122026 217 1000 101,55  AAA(RU) ruAAA 1,30
GUECOUM  asnH3P10R  RUOOOA107UW1 Hef:g;i?_i“” 12 25.00.2024 12.02.2027 2,34 1000 100,53  AAA(RU) ruAAA 1,30
Huskwia EBponnH1P7  RUOO0A108Y86 JlnawHr u apeHaa 12 07.10.2024 24.06.2027 2,70 1000 100,35 AA(RU) ruAA 1,90
CpepnHwit CamoneTtP14 RUOO00A1095L7 CTpouTenscTBo 12 05.10.2024 22.07.2027 2,78 1000 100,41 A+(RU) 2,75
Huskwia TpaHcKo2P1 RUOOOA109E71  XK/g TpaHcnopT 12 04.10.2024  20.08.2027 2,86 1000 99,76 ruUAA- 1,75

*B Ka4yecTBe [jaTbl OhepTbl ykasaHa aata nocnefHero AHA Nepuosa NpeabsBIeHns K Boikyny obnuraumin

#PCXbB NHuBecTmnumnm



HE ABNAETCA NWHBECTULIMOHHOW PEKOMEHOALIMEW, B TOM YYCHE MHAVNBULOYANLHOM

OIrPAHUNHEHME OTBETCTBEHHOCTU

[eHepanbHas NUUEH3NA Ha ocyLlecTBneHne GaHKOBCKMX
onepaumi Ne 3349 (BbigaHa baHkom Poccum 12.08.2015).

JlnueHsns Ha ocylwiectBrneHMe GPOKEPCKOW OEeATEeNbHOCTU
(BblpaHa ®epepanbHon crnyx6on No pUHAHCOBBLIM pbIHKaM
oT 19.05.2005 Ne077-08455-100000).

MpeacTaBneHHble B HACTOSLIEM [OOKYMEHTe CBeAeHus
HOCAT  UCKMIOYUTENBHO  UHOPMALIMOHHBIN  XapakTep,
OLIEHKM Y MHEHUS BbIPaXKeHbl C YY4ETOM CUTyaLuu Ha aaty
nyGnuMkaumMm [OoKymMeHTa. HacToAawmin  OOKYMEHT He
ABNAETCA MpeasioXeHMeM Mo MOoKynke nunbo npopaxe
hMHaHCOBbIX MNHCTPYMEHTOB " He JOKeH
paccMaTpuBaThCA Kak pekoMeHaauns K AeNCTBUAM.

MpencraBneHHas UHopMauus He MOXeT
paccmaTpuBaTbCA B KavecTBe rapaHtui wunu obeluaHns
Oyaoyuwierr  OOXOAHOCTM  BrnoxeHun. [peacTtaBneHHas
nHOopMaLMs, MHEHUS U OLLeHKN NOArOTOBMEHbl Ha OCHOBE
nybrnMyHbIX WCTOYHUKOB, KOTOPble paccMaTpuBalTCA
BaHkom kak HagexHble. OpHako 3a [OCTOBEPHOCTb
npepoctaeneHHon wuHgopmaumm AO «Poccenbxo3baHk»
OTBETCTBEHHOCTM He HeceT.

MHdopmauma n MHeHus, cofepxXalimecs B HacTosILEM
OOKYMEHTE, ecnv NpsiMO He yKasaHO WHOe, MpeaCTaBneHbl
AO «Poccenbxo3baHk» Ha COOTBETCTBYHOLLYO AaTy. baHk
OCTaBnsieT 3a CoOOM npaBo MO CBOEMY YCMOTpPeHMIO 0e3
npeaBapuTeNbHOro  yBEAOMIEHUS  KIMUEHTOB  U3MEHSITb
nMbo He akTyanu3upoBaTb WHGOPMaUMIO U  MHEHWs,
copepxalymecs B [[aHHOM AokymeHTe. KnueHTam He
cnepyeT nonaratbCs  MCKIMIOYUTENBHO Ha coaepaHue
[aHHOro JOKyMeHTa B ywepb npoBedeHWio COOCTBEHHOrO
aHanusa. baHk, ero acddunmMpoBaHHble NyLa Y COTPYAHNKN
He HeCyT OTBETCTBEHHOCTM 3a WCMONb30BaHWE [aHHOW
uwHdOpMaumMM, 3a nNpsSMON WM KOCBEHHbIN  yLiepb,
HaCTyNuBLLINIA BCneacTeme NCMNONb30BaHUA
NpeACTaBrEHHON B HACTOSILLIEM LOKYMEHTE MHpopMaumm, a
Takke 3a ee [OCTOBEpPHOCTb. baHk He JaeT rapaHTui unu
3aBEpPEeHU N He MPUHUMAaET Kakon-nMbo OTBETCTBEHHOCTU
B OTHOLUEHMN (PUHAHCOBLIX PE3YNbTaTOB, MOMYYEHHbLIX Ha
OCHOBaHMKN MCMOMb30BaHNA MHdOpMaLMK, cofepxallencs
B HacTosweM AoKyMeHTe. CTOMMOCTb MHBECTULIM MOXET
KaK yMeHbLUATbCH, Tak U yBENNYMBATLCSH, U KIIUEHT MOXET
B KOHEYHOM CYyeTe He [MonyuuTb nepBOHaYanbHO
WHBECTMPOBAHHYIO CyMMY.

AO «Poccenbxo3baHk» He HeceT OTBETCTBEHHOCTU Mepen
KNMMEeHTOM 3a  (pMHAHCOBble MoTepu, sBMsAOLWMeECs
pe3ynbTaTom N3MEHEHUs! PbIHOYHbIX KOTMPOBOK,
M3MeHeHMs1 Kypca BanioT, OedonTa 3MUMTEHTa LEHHbIX
Gymar 1 MHbIX PbIHOYHBIX (DAKTOPOB.

@RSHB_INVEST

AO «Poccenbxo3baHk» He ocyLlecTBRseT AeSATeNnbHOCTb MO
WHBECTMLMOHHOMY  KOHCYNbTMPOBaHUIO, He  sABMnseTcH
WHBECTULMOHHBIM  COBETHMKOM W He MpegocTaBnsaer
WHAMBUAYaNbHBIX MHBECTULIMOHHBIX PEKOMEHAaLMNA B pamKax
depepancHoro 3akoHa oT 22.04.1996 Ne 39-O®3 «O pbliHke
LeHHbIX Bymar». drHaHCOBbIE UHCTPYMEHTLI NGO onepaumu,
ynoMsiHyTble B [OKYMEHTe, MOryT He COOTBETCTBOBaTb
WHBECTULMOHHOMY npodunio KnueHTa " ero
WHBECTULUMOHHBIM  UensM  (oxuaaHusm).  Onpepgenexve
COOTBETCTBMA (DMHAHCOBOIO MHCTPyMeHTa nunbo onepauum
nHTepecam KnneHTa, WHBECTULMOHHbBIM Lensm,
WHBECTMLMOHHOMY TFOPU30OHTY M YPOBHIO AONYCTUM pucCKa
ABMsSeTCs 3agaden knmeHTa. baHk He HeceT OTBETCTBEHHOCTM
3a BO3MOXHble YObITKM B Cry4yae COBEpLUEHMS onepauuvn
nMbo MHBECTMpPOBaHMSA B  (OUHAHCOBbIE  WHCTPYMEHTHI,
yNOMSAHYTble B [OaHHOM [OKYMEHTe, M He peKoMeHayeT
MCMonb3oBaTb  YyKa3aHHyld  MHdopMaumio B KayecTBe
€OWHCTBEHHOIO WCTOYHUKA MWHOpMauuM Mpu  MPUHATAN
WHBECTULMOHHOIO peLLEeHNs.

CpencTtBa, MHBECTMPOBaHHbIE B pamkax 3aKM4YeHHbIX C
BaHkom cornmaweHun o6 okasaHum BGPOKepCKUX ycryr u/vnm
cornawleHuin o6  okasaHuM  OpoOKepckux  ycnyr  C
MCNONb30BaHNEM UHAMBUOYANBHOINO MHBECTULIMOHHOTO CYETa,
He 3acTpaxoBaHbl B cCOOTBETCTBUM ¢ PeaeparnbHbiM 3aKOHOM
«O cTpaxoBaHMuM BknagoB B OaHkax  Poccuiickon
depepaunny ot 23.12.2003 Ne 177-P3.

KnneHT gomkeH yuntbiBaTb BO3MOXHbIE PUCKU, CONPSXKEHHbIE
C OCYLLeCTBNEeHNeM ornepaumm Ha UHaHCOBBIX pbiHKax. Bce
OCHOBHbIE pPUCKM onucaHbl B [lMpunoxeHuax 12.1 -12.4 Kk
PernameHty oKasaHus Opokepckux ycnyr AO
«Poccenbxo36aHk» Ne 15-P, ¢ KOTOpbIMM  MOXHO
O3HaKOMUTLCA Ha odwmumanbHOM canTe baHka no agpecy
www.rshb.ru B pasgene «Bpokepckoe obcnyxuBaHuey. [o

COBEpLUEHUSI COENOK C (PUHAHCOBLIMWU  MHCTPYMEHTaMU
KnueHTaMm  criegyeT  O3HaKOMWUTbCS  C  yKa3aHHbIMU
OOKYMEHTaMK,  OMUCHIBAKOLWMMU  OCHOBHbIE  PUCKM  MpU

MHBECTULUNAX Ha dI)I/IHaHCOBOM PbIHKE.

Bcto nHopmaumio 06 ycnoBusix npegocTaBneHns NpoaykToB
n ycnyr baHka, a Takke 0 Tapudax KNMeHT MOXeT MonyyYnTb
Ha odwmumanbHoM canTe baHka no agpecy www.rshb.ru, a
Takke B opucax baHka.

Hactoawmm AO  «Poccenbxo3baHk»  UHopMupyeT o
BO3MOXHOM  Hanmuuuu  KOH(NMKTA  MHTEPECcOB  Mpu
NpeasiokeHNn YNoMsHYTbIX B OOKYMEHTE MPOAYKTOB, YCNYT,
(bMHAHCOBbLIX WHCTPYMEHTOB, KOTOPbIA MOXET BO3HUKATb
BBUAOY COBMeLLEeHNst BaHkom pasnu4HbIX BMAOB
npocpeccrmoHanbHom AeATENBHOCTM Ha (PMHAHCOBLIX PbIHKAX,
a Takke TeM, 4YTO baHK ABMAETCA 3MUTEHTOM LIEHHbIX Bymar.
[Mpu yperynupoBaHun BO3HWUKAIOLLNX KOH(IMKTOB MHTEPECOB
BaHk pyKkoBoACTBYeTCS MHTEpecamu CBOMX KIMMEHTOB.

Bce npaBa Ha npeacTaBrneHHylo MHAOPMaLMio NpuHagnexar
AO «Poccenbxo3baHk». [daHHas uHdopmaums He MOXeT
BOCMPOM3BOANTLCS, NepeaaBaTbCa N pacnpocTpaHaTbes 6es
npeasapuTernbHOro NMUCbMEHHOIO paspeLueHus AO
«Poccenbxo3baHky.

©2024 AO «Poccenbxo3baHk». Bce npaBa 3aluLLEHbI.



