#PCXBb UHBecTuuumn , 20.01.2025

OOJ1MOBbIE PbIHKA

KOPOTKO 3A EHb

B noHepenbHUK koTupoBkM ODP3 ¢ hpuKCMpOBaHHbLIM KYNOHOM MpeuMyLLeCTBEHHO MnoAapacTarT —
nHaekc RGBI no coctosiHuio Ha 16:00 npubaenset 0,16% npu obbemax Topros B 6,6 Mnpa pyb.

B nartHuuy BaHk Poccumn onybnukoBan WHMOPMALMOHHO-aHaNUTUYECKUA KOMMeHTapui «deHexHo-
KpeAuTHble YCIOBUS U TPAHCMUCCUOHHbIN MexaHu3m OKI», B kotopom otmeTun, yto OKY B HoAGpe-
Aekabpe npogormkanm yKecTo4aTbes.

+ CerogHsa Ha pblHKe KOprnopaTUBHbIX obnurauum ¢ PUKCUpoBaHHbLIM KYNnoHOM npeobnagaet crnabo
no3nTMBHasA AMHaMUKa - WHOEKC KOpNopaTuBHbIX obnuraumii ¢ UKCUMpoBaHHbIM KynoHom RUCBCPNS
Takke, kak 1 RGBI, B nntoce, ogHako pocT nHaekca 6onee ckpoMHbiin (+0,02%) npu obbeme Toproe B 1

mMnpa py6.

* KopnopatuBHble crnoartepbl 3akpbinu Hegento - 6e3 akTuBHom AuHamukn, uHoekc RUFLCBCP 3a
Hegento nameHunca Ha 0,01%. Hosyto Hegento koprnopaTvBHble dorioatepbl OTKPbINM NPEeUMyLLECTBEHHO
CHWDKEHUEM.

* KoTuMpoBKM 3ameLyalolnX KOpNopaTUBHbIX O06NMrauuin nNpenumyLLeCTBEHHO NEPELLNM K CHUDKEHUIO, Npu
obbemax ToproB oT 20 mnH py6. cHwxatTca [asK3-37[, MaskK3-34[, MasKb3026[. B cyBepeHHbIX
3amMeLtaoLlwmx obnurauusax 6onee akTuBHble Nnpoaaxun Habnwogatotca B PO 30 43 [ (zox. 8,78%, atop. 10,1
roga) npu o6beme Topros B 500 MNH py6.

*  ®ocArpo nposoauT cbop 3aaBOK Ha gonebinyck cepun 5O-02-01 ¢ NnaBatoLLM KyNOHOM.
* KAMAS3 cobeperT 3asiBKM Ha HOBbIN BbIMyck obnuraumm cepum 6O-IM14.
* Ponbd cobepeT 3aaBkM cpasdy Ha ABa Bbinycka obnuraumi cepumn 001P-06 n 001P-07.

¢ [noGanbHble pbiHKM obnuraumn. OkoHomucTel PPC Knuenenga oxugalT, 4TO apeHpHas nnarta
NPOAOIIKUT OKa3biBaTb JaBMNeHWe Ha notpeburtenen.

HE ABNAETCA WHBECTULVMOHHOW PEKOMEHAALIMEN



OOJTITOBbIE PbIHKU

Poccumnckumn [ONroBow PbIHOK. B
noHegeneHUK kotupoBkn O®P3 ¢ PUKCUPOBAHHBIM
KynmOHOM MNpeVMYyLLECTBEHHO NOApPacTalT — WHAOEKC

RGBI no coctosHuio Ha 16:00 npubaenset 0,16% npwu
obbemax ToproB B 6,6 mnpa py6. OCHOBHble 06beEMBI
TOProB TPaaULMOHHO CHOKYCUPOBAHbI B ANWHHOM YacTu
KpuBon, Ha 16:00 6onee 1 mnpa py6. npowno B O3
26248 (pox. 16,81%, gtop. 6,2 roga, ueHa +0,44%) n
Od3 26243 (gox. 16,51%, atop. 6,4 roga, ueHa +0,3%)
cootBeTcTBEHHO. KpmBasg O®3 B vactu 1-10 net
yoepxuBaeTcs B gnanasoHe 18,81-15,81% roooBbIX.

B nartHugy Bank  Poccum  onybBrnmkosan
NMHPOPMaLIMOHHO-aHaNMUTUYECKNIA KOMMeHTapumn
«[leHexHo-KpegnTHble YCNOBUS M TPaHCMUCCUOHHbIN
mexaHuam [KI», B kotopoMm oTtmeTtun, yto [OKY B
Hosibpe-aekabpe npopormkanu yxectoyaTtecs. bonee
Toro, B 0030ope OTMevyaeTcs, 4YTO «C HOSA6pSs
HabnopgaeTcd 3amepnrieHvie KoprnopaTvBHOro
KpeaouToBaHus n nNpoaoIKeHne 3amepnsieHns
PO3HUYHOrO KpeamToBaHus». B cnyvae npogormkeHus
OaHHOW TeHAeHUMM B dAHBape-Hadane despana baHk
Poccun ¢ BbICcOKOW [JoNnen BEepoOsATHOCTM COXPaHWUT
KMNOYeBYylD CTaBky Ha ypoBHe 21% rofoBbIX Ha
Gnwkaviwem 3acegaHuu, 14 cespans.

Ha pbiHke O®P3-rioatepoB — 6e3  spko
BblPaXXEHHOW AMHaMukn, obbembl ToproB Ha 16:00
pocturnm 1,4 mnH py6. Okono 40% oT 06bemMOB TOPros
npowsnio B O®3 29014 (ueHa 99,97%, n3m. -0,03%).
JInHkepbl  n3meHsAITCA  pasHoHanpasneHHo, 6bornee
nukenaHbin OP3 52002 (gox. 10,62%, noraw. 3 roga) B
MOMeHTe CHuxaeTcsa Ha 0,2%.

[oxogHocTn  KopnopaTuMBHbIX — obnuraumnm ¢
OUKCMPOBAHHBLIM KYMOHOM MPOAEMOHCTPUPOBAnM pPocCT
Ha npownon Hegene. [JoxogHocTb uMHAekca Chonds ¢
perituHrom AAA 3a npoluegLwyto Hegerno npubasuna 26
6.n., oo 18,06% rogoBbiX, ¢ pentuHrom ot AA+ go AA-
— Ha 10 6.n., go 23,22% ropoBbix. CerogHsa Ha pbiHKe
KopropaTUBHbIX o6nuraunin ¢ UKCUMpPoOBaHHLIM KYNOHOM
npeobnagaet cnabo no3uTMBHas OMHaMMKa - UHOEKC
KopropaTuBHbIX o6nurauunn ¢ UKCUMPoOBaHHLIM KYNOHOM
RUCBCPNS Takxe, kak n RGBI, B nntoce, ogHako pocT
nHaekca 6onee ckpomHbin (+0,02%) npu o6beme Topros
B 1 mnpa pyb. bornee akTMBHO KOpPPEKTUPYHOTCS
OTAEeNbHbIE BbIMYCKM 3MUTEHTOB HEWHBECTULMOHHOIO
rpenga, B YactHoctu, CamonetP15 (gox. 30,4%, gtop.
1,3 roga, ueHa -1,1%), I'TJIK 1P-10 (gox. 28,9%, atop.
0,3 roga, ueHa -1,1%), MB ®1H 1P3 (gox. 29,8%, atop.
0,4 roga, ueHa -0,6%).

KopnopaTtuBHble droatepbl 3akpbliiv Hedento -
6e3 akTuBHOM AuHamuku, wuHaekc RUFLCBCP 3a
Hegento u3MeHunca Ha 0,01%. Hosyw Hegento
KopnopaTtuBHble dorioaTepbl OTKPbLISIN NPEUMYLLIECTBEHHO
CHWXXeHMeM, Dornee aKTMBHO CHUXKAKTCS BbIOOPOYHbIE

KIMOYEBbBIE MHOVKATOPLI

KntoueBble cTaBku / Mocneaxune Mpeabiaywee
WUndnsauma AaHHble 3HauyeHue Haliayancliona
OPC CLIA 4,50 4,75 4,75
0,
WHdnsuma B CLUA, % 270 2.60 2,60
rogoBbIX
Lb P® 21,00 21,00 21,00
0,
WHdnsauus B PO, % 9.86 952 9.32
rogoBbIX
B & Mocneaxune WU3m. ¢ Hauana
antoTHLIN PbIHOK WU3m. 3a 1 peHb
AaHHble roga
Espo/donnap 1,042 A 1.3% A 11%
WHpoeke ponnapa 108,10 Vv 1,1% Vv 0,4%
RUSFAR O/N CNY 0,14 v 0,0 Vv 24
RUSFAR O/N RUB 21,02 A 01 A 67
MOEX REPO 20,43 v 0,0
ToBapHble pbIHKK
3onoto 2 728,89 vV 0,72% A 33%
HedTb Brent 79,68 Vv 1,37% A 6,8%
WUHaekcbl MockoBcKon
Gupxmu
MMBB 2 927,89 V¥ 0,60% A 16%
Mnpekc O3 (RGBITR) 598,17 A 0,24% V¥ 0,9%
WHaekc kopn. obnuvraumi o 5
(RUCBTRNS) 152,53 A 0,11% A 0,8%
Poccuiickuit ppiHOk O®3
O3 1Y 18,82 Vv 15,0 A 24,0
03 2y 18,19 Vv 16,0 A 130
O3 5Y 16,84 Vv 16,0 A 310
O3 10Y 15,79 v 9,0 A 57,0
Fno6GanbHble PbIHKK Mocneaxue W3m. 3a 1 peHb W3Mm. ¢ Hau. ropa
o6nuraunit AaHHble, % (6.n.) (6.n.)
UST 2Y 4,28 A 10 A 46
UST 10Y 4,60 V12 A27
Fepmanus 10Y 2,50 v 04 A 139
®dpaHumus 10Y 3,30 v 0,3 A 110
WcnaHna 10Y 3,16 v 0,2 A 10,0
WNtanua 10Y 3,62 v21 A 112
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Bbinycku aesenonepoB — CamoneTtP14 (ueHa 86,83%, nam. -1,3%, kntou. + 2,75%), StanoH®uH2 (ueHa 88,72%,
n3am. -2,3%, knoy. + 3,0%). Mo obbemam TOpProB B Nuaepax OCTATCS B OCHOBHOM ObGnurauum SMUTEHTOB U3
pentuHroBon kateropum AAA(RU). CerogHs ato [a3nH(3P6R (ueHa 98,9%, uam. -0,05%, knwo4. + 1,3%),
PoctenP11R (ueHa 97,6%, uam. -0,01%, kntoy. + 1,2%), PCetnJI91P1 (ueHa 97,94%, nam. -0,04%, knto4. +
1,15%).

[oxogHocTb nHAekca 3amelarowmnx obnuraumin Chonds kopnopaTUBHBLIX BbIMYCKOB (OOJJ1.) HA 3aKpbITUe
naTHMLbI cocTaBuna 10,53% rogoBbix (-5 ©.M.), CyBepeHHbIX 3ameluarwmx obnuvrauun — 8,63% rodoBbiX,
OCTaBLUMCb Ha NpexHeM ypoBHe. CerogHs KOTUPOBKM KOpropaTUBHbLIX 06nmrauuii NpenmMyLLeCTBEHHO NepeLunu K
CHWXeHMI, Npu obbemax ToproB oT 20 MNH py6. cHmxkatoTes Ma3K3-37[ (gox. 9,1%, gtop. 7,8 roga, ueHa -0,6%),
MasK3-34[ (oox. 9,2%, atop. 6,4 roga, ueHa -0,8%), NasKb3026[ (qox. 56,7%, atop. 0,9 roga, ueHa -2,1%). B
CYBEpPEHHbIX 3amellarLmx obnuraumsx 6onee aktmBHble npogaxu Habnogatotess B PO 30 43 [1 (aox. 8,78%,
atop. 10,1 roga) npu o6beme ToproB B 500 MiH pyb.

MmobGanbHble pbIHKKM obnurauun. SkoHomucTbl PPC Knuenenga oxupawT, YTO apeHgHasa nnaTa
NPOAOIKUT OKasblBaTb AaBrieHMe Ha noTpebutenei. Mo MHEHUIO 3KOHOMWUCTOB GaHka, MHGMAUUSA apeHOHOoM
nnaTbl OCTAHETCS BbIle «AOMNaHAEMUYECKON» HOpPMbl U ByaeT HaxoauTbcs B6nm3n 3,5% Oo cepeanHbl 2026 T.
OpgHMM 13 gparBepoB pocTa MHQMALMKM apeHAHOW nnaTthl, MO UX MHEHUIO, OCTAeTCs paspbiB MeXay HOBbIMU
apeHaHbIMXU CTaBkaMW W CTaBkaMW MO CYLLECTBYHOLUMM AOroBopaMm apeHgbl. Ha Tekywmi MOMEHT pasHuua
cocTaBnsieT okosio 5,5%, 4YTO okaxeT AaBneHne Ha MHPNAUMIO apeH4HOoM nnaThbl.

HOBOCTW

®PocArpo npoBoauT cOOp 3asBOK Ha AOMNBbIMNYCK C NJIaBalOWMUM KYNMOHOM

20 aHBapst ®ocArpo npoBoauT cOop 3asBOK Ha AOMNBLINYCK obnuraumii ¢ nnasatowmm KynoHom cepmum 6O-02-01
(RUOOOA10A4S7). Coop 3asiBok npoLuen ¢ 13.00 go 14.00. Mi3HavanbHO Bbinyck 6bin pa3melleH 22 Hosiopsa 2024
r. B oobeme 20 mnpg pyb. CtaBka KyrnoHa Obina ycTaHOBMEHa Ha YpoBHE «KMod. + 2%y, noralleHne Bbinycka
npegycmoTpeHo 27.10.2029 ¢ odepToin 17.11.2026.

Ha mekywul momeHm ebiryck ®ocAepo2lll mopayemcs no 100,98% om HomuHana. Bbinyck moxem 6bimb
UHMepeceH UHgecmopaM ¢ HU3KUM yPO8HEeM puckKa.

KAMAS3 cobepeT 3asiBKM Ha HOBbIW BbiNyck o6nurauun cepun 50-M14

KAMAS coobwun o nnaHax cobpaTtb 3asiBKM Ha HOBbIN Bbinyck obnurauun cepmum BO-MN14 B o6beme 5 mnpg pyo.
KynoHbl 6yayT BbinnayvMBaTtbCsl pa3 B Mecsil, OPUEHTMP MO KYMOHY YCTaHOBIEH Ha YPOBHE «KMOY. + He Bhbllle
4%y. MNoraweHne BbiMycka 3annaHMpoBaHO Yepe3 2 rofda. Beinyck 6yaeT AOCTyneH HekBanuuLMpOBaHHbLIM
NHBECTOpaM.

Y komnaHuu 8 pasmewieHuu 13 ebinyckoe obnuzayuti. Cpedu 8bInycKo8, KyrnoHHbIU O0X00 KOMOPbIX MpuesidaH K
KoY. cmaske, — KAMA3 BI110 (ueHa 100,4%, ko4, + 1,2%, nozaw. 18.07.2025), KAMAS3 BI112 (yeHa 95,5%,
Koy, + 1,5%, nosaw. 14.09.2027), KAMAS3 BP13 (ueHa 97,99%, kmoy. + 1,75%, noeaw. 15.10.2026). Criped no
bonee OnuHHBbIM 8biMyckaMm ¢ ydemom uyeH (simple margin) cocmasnsem ~3,0-3,4%. C yyemom meKyuux
npemull Ha pbIHKe, 8ePOSIMHO, HOBbIU 8bIMYyCK MOXem bbimb pasmeweH ¢ npemuel K KoY. cmaeke Ha yposHe
~3,5%.

Ponbd cobepeT 3asiBKM cpa3y Ha ABa Bbinycka obnurauum cepumn 001P-06 n 001P-07

28 saHBapss Ponbd cobepeT 3asiBkM Ha HOBbIA BbiNyck obnuraumi cepum 001P-06 mn 001P-07. KomnaHus
3annaHupoBarna cymmapHo npueneds 1 mnpg py6. Cpok obpalleHns Kaxaoro Bbinycka — no 2 roga, no oboum
BblNyCKaM MNpeayCMOTPeH exeMecayHbl KyrnoH. Mo Beinycky 001P-06 npegycmMOTpeH NnaBatoLMi KYMOH,
OpPUEHTUP MO CTaBKe KyrnoHa YCTaHOBMEH Ha YPOBHe KoY. + 6%. Mo Bbinycky 001P-07 — (oUKCUPOBaHHbIV KYMOH,
OPVEHTUP MO KYNOHY YCTaHOBIIEH Ha YPOBHE He Bblle 26% rogoBblX, YTO COOTBETCTBYET JOXOAHOCTU HE Bblille
29,34% roaoBbIX.

B obpaweHuu Haxodssimcs 3 ebinycka obnuzayut - POJIb® 1P03 (ueHa 95,93%, usm. -0,4%, kmoy. + 3,0%),
POJIb® 1P04 (ueHa 100,44%, usm. -0,5%, k4. + 6,0%), POJIb® 1P05 (dox. 21,8%, drop. 1,1 2oda, ueHa
+1,0%). o Hogomy hbrioamepy opueHMuUpP 3asi8ieH 8 paMKax PbIHOYHO20 cripeda — 6%, moada Kak rno goukcy —
Ha yposHe ~1120 6.n. k G-KpugolU Ha cpoke 2x Jiem, Ymo CMOmpumcs rnpusriekamesibHo 0rs pelimuHaosoUl
kamezopuu A(RU)/ruA.

HE ABNAETCA WHBECTULVMOHHOW PEKOMEHAALIMEN



3AMELL|,A|‘OLL|,|/|E OE”MFAU,MM (npogomkeHne Tabnuubl Ha cneg. cTp.)

HaHHble 20.01.2025 Ha 19:00 (mck)

ISIN Hassanue CpepHeBa.
"3ameLlaoLero” 3ameLlaroLer Morawexve f;:::: [OXOAHOCTb, %
BblMycka BblMycka Bblnycka BblMycCKa, ThbIC. roaosbIxX
AIIPOCA  XS2010030919 RUOOOAL08TV3 ANPOC30274  USD 198416  POO0HZES032027 340 9,81 A20 2,3 78,56
XS2107554896 RUO00A107670 A”bng_bsla“'“ RUB 12313600  30.01.2025 675 0,2 92,00
XS2333280571 RUOODA108JQ4 ANb®A30350 USD 168 489 (26_2{36_13622%%13”) 5,50 21,09 AT740 17 79,20
Anbta-baHk  XS2410104736 RUOODAL08BD9  ANb®A30400  USD 262 414 (2358;?532“‘;'?6,') 5,90 33,78 ¥ 64,0 2,1 59,81
XS1760786340 RUOOOAL08NS55 ANb®A30500  USD 209 824 (35?2?@3?&0 8,13 23,38 A 470 2,7 59,22
XS2063279959 RUOO0A108Q29 ANb®A30850  USD 345 603 (153%523&”) 5,95 0,2 85,94
Bopey Kanutan XS2230649225 RUOOOA105GN3 Bopeuk3026 USD 254 111 17.09.2026 6,00 12,98 A740 16 90,41
BTB XS0810596832 RUO00A1082Q4 BTB30-T1  USD 1676 729 (13'5jg_°2"g;:ac“a”) 9,50 0,4 68,52
XS0906949523 RUOODA105VL6 [ask3-25E  EUR 305 326 21.03.2025 3,13 1224 V2840 02 98,77
XS2157526315 RUOODA105WJ8 [ask3-25E2 EUR 720 525 15.04.2025 2,95 11,44 v 290 02 98,14
XS1795409082 RUOODAL105WH2 [asK3-26E  EUR 457 455 21.03.2026 2,50 10,13 v360 11 91,99
XS2301292400 RUOOOA105RZ4 [ask3-27E  EUR 473 499 17.02.2027 1,50 9,92 V550 20 84,87
XS2408033210 RUOOOA105BY1 [ask3-28E  EUR 343 388 17.11.2028 1,85 10,11 A10 3,7 74,81
XS1951084471 RUOODA105RG4 [ask3-26[]  USD 892 081 11.02.2026 5,15 9,13 V470 10 96,13
XS1585190389 RUO00A1056U0 [ask3-27[]  USD 402 348 23.03.2027 4,95 9,77 A240 20 90,96
XS2196334671 RUOO0A105JH9 [a3k3-27[2 USD 628 751 29.06.2027 3,00 9,99 A680 24 85,40
FaampoM 50885736925 RUOOOAL05R62 rask3-28f1  USD 410 083 06.02.2028 4,95 10,08 A540 28 87,07
XS2291819980 RUOOOA105KUO Fask3-29[1  USD 1171512 27.01.2029 2,95 10,17 A20 37 76,95
XS2124187571 RUOO0A105SG2 [ask3-30[,  USD 1463 726 25.02.2030 3,25 10,11 A 190 46 73,52
XS2363250833 RUO00OA105JT4  [ask3-311  USD 479 122 14.07.2031 3,50 9,69 v 2,0 5,7 71,05
XS0191754729 RUOO0A105A95 [ask3-34[]  USD 748 626 28.04.2034 8,63 9,15 A50 6,4 97,19
XS0316524130 RUOODA105RH2  Fask3-37[]  USD 903 068 16.08.2037 7,29 9,15 A140 78 86,72
XS2243631095 RUOOOA105QW3 TasKB3026[] USD 994 081 Becepour/ Call 4,60 5567 A 1490 10 66,79
XS2243636219 RUOOOAL05QX1 [ask3-526E  EUR 716 276 Becopour/Call 3,90 72,78 v830 10 59,71
XS1713473608 RUO00A1078V2 [TNK 30250 USD 292 090 17.04.2025 595 1713 A 3530 02 97,66
XS2010044381 RUO00A107AQ5 TTINK 3026[] USD 303 644 18.02.2026 4,95 12,01 A360 10 93,36
rTnK XS2131995958 RUO00A107B43 TTNK 30277 USD 346 639 10.03.2027 465 12,52 A340 20 86,28
XS2249778247 RUO00OA107CX7 TTNK 30280 USD 167 099 26.02.2028 4,80 1217 A 1070 28 82,21
XS2010027451 RUOO0A107D58 [TNK 302971 USD 141 112 27.02.2029 435 11,22 A300 37 78,75
fomomenoBo XS2278534099 RUO00DA108Y11l [dd 3028  USD 354 715 08.02.2028 5,35 19,32 v 440 27 70,41
XS1514045886 RUOO0AL059N9 JIYKOWI 26  USD 315 760 (2aigooreay  AT5 8,14 A550 17 94,55
3 XS2401571448 RUO00A1059P4 JYKOWI 27  USD 257 411 (tisooraany 2,80 7,95 A330 22 89,61
Tlykowin - 06.05.2030
XS2159874002 RUO00OA1059Q2 JIYKOWMM 30  USD 287 279 O6sisoncay  3.88 8,19 V190 47 81,96
XS2401571521 RUOOOAL059R0  JIYKOWS 31  USD 253 992 (osisoonean 3,80 8,61 A90 59 75,47
MeTanmnouHeecT XS2400040973 RUOOOA105A04 METANMHO28  USD 285 780 22.10.2028 3,38 10,10 A90 3,5 80,05
XS2384475930 RUOO0OA107VV1 MKB 3026-2 USD 160 108 21.09.2026 3,88 11,51 A280 16 88,93
XS2099763075 RUO00OA1086M4 MKB 3025-2 USD 160 126 29.01.2025 4,70 5,16 A 470 00 99,99
XS$2281299763 RUO0O0A107R03 MKB 3026-1 EUR 210 000 21.01.2026 3,10 12,76 A 1920 10 91,44
MKB XS1601094755 RUOO0A108LX6 MKE 302017 USD 137 204 Beccpourar 8,97 25,96 A160 24 69,81
(10.10.2027 Call)

XS2392969395 RUO00A108L24 MKB 302021 USD 91 996 © fgjf;g;;ac“a”) 7,63 32,20 A 4190 20 66,00
XS1589106910 RUOODA108NQ6 MKE 302027 USD 77 965 05.10.2027 7,50 10,68 V430 24 92,96
Hopunbckuin  XS2134628069 RUO00AL07BL4 HopHuk325[ USD 315 559 11.09.2025 255 9,22 A790 06 96,07
Hukenb  xS2393505008 RUO00A107C67 HopHuk326[] USD 333485 27.10.2026 2,80 9,91 A1310 17 89,09
HMMK XS1843435337 RUOOOAL07EL8 HIMK, 3026-4 USD 275 948 30.05.2026 4,70 9,88 A270 18 93,70
XS2346922755 RUOOOAL08PRY HIIMK3026-E  EUR 159 461 02.06.2026 1,45 9,17 A230 28 90,50
Kop:g'p':um X$2010026560 RUO00A105146 TMWUKK 1P5  USD 395 000 19.11.2026 5,63 16,78 A140 17 83,90
Momoc  XS2396900685 RUOOOAL08P79 Momoc30280  USD 450 832 14.10.2028 3,25 9,54 A50 3,5 80,85
XS1843431690 RUOOOA1084Q0 PXO3026-2P RUB 14571400  10.09.2026 7,68 22,38 v 8,0 1,5 82,00
XS1843442465 RUOODA1089T3 PXKO3025-2P RUB 9986 200 04.10.2025 8,80 23,13 v600 07 91,83
PXO X$2271376498 RUOOOA1089X5 PXKO3028-1P RUB 17350600  02.03.2028 6,60 21,31 AT22 27 69,50
XS2318748956 RUOOOAL089UL PXK[O3028-3F RUB 5485 600 18.09.2028 7,45 2071 A 2200 31 68,97
CHO0522690715 RUOODA1084S6 PX[I302610P  CHF 85 950 12.03.2026 0,84 11,97 A590 11 88,78
CH0419041634 RUOODA1089W7 PXK[I302820P  CHF 86 465 03.04.2028 1,20 10,10 v 260 31 76,55



SAMELLI,Al'OLU,ME OE”MFAU,MM (NpononkeHve Tabnuuibl)

HaHHble 20.01.2025 Ha 19:00 (mck)

ISIN ISIN HasgaHue [o]e1Y] CpepnHeBa.
OMUTEHTI "3ameLaemoro” "zamelatowiero”  |"samewatowero| Banota | 3amewatowiero MoraweHnve G 0XOOHOCTb, % Nam. Rropaums, Cp. ueHa
Ly Lwarouy LaroLLy LaroLLy kynona | Aoxon! . % net p. L
BbiMycka BblIMycka " BbInycka BbIMyCKa, ThIC. Y rofoBbIX

BeccpoyHas
XS2393688598 RU000A107B84 CoBkom30-1 USD 116 426 (17.02.2027 Call) 7,60 23,65 A 2230 1,9 61,88

BeccpoyHas
CoBKOMBaHK XS2113968148 RUOO0A107C59 CoBkom30-2 USD 16 773 (06.05.2025 Call) 7,75 0,3 61,88
XS0973219495 RUOO0A107CMO CoBkom30-3 USD 6 475 BeccpoyHas 2,00 34,56

07.04.2030
XS2010043656 RUOO0OA107E99 Coskom30-4 USD 25222 (07.04.2025 Call) 8,00 0,2 85,94
CoskomMdnoT XS2325559396 RUOOOA105A87 CKd 302028 USD 382 823 26.04.2028 3,85 9,97 A 37,0 3,0 83,87

BeccpouH.
TuHbKODD XS1631338495 RUO00A107738  TCS perpl usb 146 215 (15.09.2024 Call) 11,99 18,24 A 3740 0,6 92,98

BaHk BeccpouH.
XS2387703866 RUO00A107746  TCS perp2 usb 288 650 (20.12.2026 Call) 6,00 35,18 A 1410 1,8 64,58
TMK XS2116222451 RUOO00A107JN3 TMK 302027 USD 349 904 12.02.2027 4,30 11,55 A 37,0 1,9 87,28
XS2099039542 RUO00A106G31 ®ocA3025- USD 356 915 23.01.2025 3,05 0,0 99,48

®ocArpo

XS2384719402 RUOOOA106G56 PocA3028-[1 USD 383 470 16.09.2028 2,60 9,00 A 120 3,5 80,95
XK® Bank  XS2075963293 RUO00A107L82 XK®B T1-01  USD 156 060 Beccpounan 8,80 0,0 91,95

(07.02.2025 Call)

OBJINTAUMN B KOAHAX HA MOCBUPXE

HaHHble 20.01.2025 Ha 19:00 (Mmck)

Kpatkoe
HaMMeHoBaHue

AkpoH B1P4
[a3nH3P12R
MB3P6CNY
['TIIK 2P-05
EC3r1pCs

METAITMH1P2
METAJTIMH1P3
METAITMH1P5
Montoc B1P2
PocHpT2P12
PocHpT2P13
PocHdbT4P1
PYCAN 1P1
PYCAN 1P2
PYCAI 1P5
PYCAI 1P6
PYCAN 1P7

PYCAI BO05
PYCAI BO06

Cerexa3P1R

CKo 1P1

CnaB3KO1P3

YpanCt1P03

HOrK 1P2

RUOOOA108JH3
RUOOOA108PZ2
RUOO0A1087C3
RUOOOA108NS2
RUOOOA108FX8

RUOOOA1057D4
RUOOOA105M75
RUOOOA1071S3
RUOOOA1054W1
RUOOOA1057S2
RUOOOA105ZC6
RUOOOA1083N9
RUOOOA105C44
RUOOOA105PQ7
RUOOOA1076U8
RUOOOA107RH8
RUOOOA1089K2

RUOO0A105104
RUO00A105112

RUOOOA105EW9

RUOO0A1060Q0

RUOO0A1080Z9

RUOOOA107U81

RUOOOA1061L9

Otpacnb

YpobpeHus
HedpTterasosas oTpacnb
BaHkun

JIn3nHr n apexga
OnekTpoaHepreTyka

YepHas meTannyprvs
YepHasa meTannyprus

YepHas meTannyprus

[o6blya aparoueHHbIX
meTansios

HedTeraszosas otpacnb
HedTerasosas otpacnb
HedTerazosas otpacnb
LiBeTHass meTannyprus
LiBeTHas meTannyprus
LiBeTHasa metannyprus
LiBeTHass meTannyprus
LiBeTHass meTannyprus

LiBeTHast meTannyprusi

LiBeTHast meTannyprusi

LienntonoaHo-6ymaxHas 1

nepeBoobpabatbiBatoLlas
oTpacnu

BopgHbii TpaHcnopT
HedTerasosas otpacnb
YepHasa meTannyprus

[o6blya gparoueHHbIX
MeTansios

KynoH, % rog.

7,75%
7,75%
5,00%
8,25%
8,10%

3,70%
3,25%
5,75%
3,80%
9,00%
6,00%
5,50%
3,75%
3,95%
6,70%
7,20%
7,90%
8,50%
8,50%

4,15%

4,95%

11,00%

7,05%

5,50%

CpefnHess.
[OX-Tb K
norawieHuio Wam.
(odepTe), %
rofoBbIX
10,08 A 85,0
9,26 Vv 6,0
5,66 Vv 67,0
11,00 A 26,0
12,35 A 40
9,76 A 27,0
8,72 A 45,0
9,22 Vv 21,0
9,87 Vv 4,0
8,54 A 97,0
4,21 A 530,0
38,30
7,91 A 27,0
7,49 V 4,0
12,66 —0,0
12,52 Vv 31,0
12,62 A 17,0
10,91 A 41,0
8,53 V 314,0
32,56 A 30,0
10,35 A 61,0
13,07 A 23,0
12,79 — 0,0
8,13 A 1340

[iopa-uuns,

ner

1,03
1,77
2,09
1,31
1,68

2,50
0,88
1,19
2,44
0,63
0,15
0,60
0,25
0,91
1,24
2,29
3,29
0,50
0,50

0,78

1,13

1,07

1,04

Ocpepra** Morawexne

22.05.2026
14.12.2026
09.04.2027
09.06.2026
17.11.2026

10.09.2027
11.12.2025
14.04.2026
24.08.2027
16.09.2025 07.09.2032
17.03.2025 07.03.2033
26.03.2025 15.03.2034
24.04.2025
23.12.2025
08.05.2026
05.08.2026
09.10.2026

30.07.2025 28.07.2027

30.07.2025 28.07.2027

06.11.2025 22.10.2037
24.03.2026

12.03.2026

19.02.2026

01.04.2025

CpepnHess.
Llena

98,00
97,91
98,79
97,05
93,98

86,78
965857
96,26
86,89
100,38
100,27
95,00
99,00
97,05
93,49
93,39
93,64

98,94
100,07

82,83

94,44

98,45

94,84

99,53



HALL BbIBOP

HaHHble 20.01.2025 Ha 19:00 (McKk)

YpoBeHb
KpeauTHor
0 pucka

Huskwia

Huskwin
Huskuia

Huskwia

Huskwia

CpepgHuii
CpepgHuii
CpepgHui

CpepgHuii

CpepgHuii

YpoBeHb
pvicka

Huzkwia
Huakwia

Huakwnia

Huskwia

Huzkwia

Huakuia

Huzkwia

*B Ka4yecTBe [jaTbl OhepTbl ykasaHa aata nocneaHero AHA Nnepuosa NpeabsBNeHns K Bbikyny obnuraumin

KpaTkoe

HanveHoBaHne

Pocten1P3R
Marunt4P03

PXA 1P-05R
rMB001P26P
[a3npomKP5

MoytaP2P02
AsTonop5P1
TpaHcmxB7

iCenkt1P3R

HosoTtp 1P3

A3BYKABKI1
CTM 1P3

TenXonb2-6
O'KEN B1P5
iBYLL 1P2

Kpatkoe
HavMeHoBaHve

PCXB2P2
PCXB2P3

[a3nH3P11R

[a3nH3P10R
WKC5PuH3P2

docArpo 12

AJIIPOCA1P2

RUOOOAOZYG52
RUOOOA105TP1

RUOOOA0ZYUO0S5

RUOO0OA1064G3
RUO00A106672

RUOO0A104W17

RUOOOA106FR4

RUOO0OA106CUS

RUOOOA106R95

RUOO0A105CM4

RUOOOAL00HEL

RUOOOA105M91

RUOOOA1087A7
RUOOOA106AH6
RUOOOA106HB4

RUOO0A1068R1
RUO00A107S10

RUOO0A107UX9

RUOOOA107UW1

RUOO0A1075S4

RUOOOA109K40

RUOOOA109SH2 [o6blya nonesHbIx

CpepHeBs.
[OX-Tb K
noratlueHuo
(ocbepre)

[Oiopa-

Otpacnb KynoH M3m., 6.n.

Hu3kul ypoeeHb pucka - dropayusi do 3 nem.

CBA3b 1 TenekoMMyHukauma — 9,20% 22,7% A 340 0,78
FMCG perteiin 9,20% 21,3% A 180 0,98
YKenesHoaopoXHbIN 7.30% 22.6% A7.0 1,00
TpaHcrnopT

BaHku 10,00% 23,5% Vv 14,0 1,58
HedTerasosas oTpacns 9,80% 22,0% Vv 18,0 1,96

CpedHuli ypoeeHb pucka - Oropayusi 9o 3 nem

MouToBas u kypbepckas

10,15% 23,6% Vv 32,0 1,32
cnyxba
CrpowTenscrao 1031%  23.3% v 11,0 1,35
COOPYXKEHUN
MalumHocTpoeHne 10,20% 24,2% v 24,0 1,29
WT cepsucel n MO 13,30% 23,1% A10 1,37
XK/p TpaHcnopT 11,70% 24,5% v 4,0 1,61

Bbicokuli ypoeeHb pucka - dropayusi 9o 3 siem

FMCG pureiin 16,00% 26,1% A 250 0,40
Mpoyee malmHocTpoeHUe U

npnbopocTpoeHne 11,50% 24,9% A 67,0 0,85
CBA3b 1 TenekoMmyHukaums  16,05% 29,2% A 1040 1,07
FMCG petenn 11,75% 32,0% A 60 1,22
[Opyrve otpacnu 11,80% 24,2% ¥ 6,0 1,33

[ata Net pno
KynoHoB B
Otpacnb . OKOH4aHus1 [lorawexne noraw. HomuHan
A KyrnoHa (odbepTbl)
Bba3oeasi cmaeka - RUONIA

BaHku 12 28.12.2024  08.05.2026 1,30 1000
BaHkun 12 15.01.2025 29.01.2027 2,03 1000
Hedrerasosan 4 26.02.2025 24.02.2027 210 1000
oTpacib

Bbasoeasi cmaeka — Knroyeeasi cmaeka L|b P®

Hef:;;ii?a" 12 24122024 12.02.2027 2,07 1000
FMCG pereiin 12 26.12.2024 17.10.2026 1,75 1000
Yno6peHnus 12 17.12.2024  08.09.2026 1,64 1 000
12 12.01.2025 07.04.2026 1,22 1000

nckonaembix

Odpepra*

uwms, net

11.11.2025
05.02.2026

10.02.2026

18.10.2026
22.04.2027

16.06.2026

20.06.2025

12.12.2025

30.03.2026
25.05.2026

NHankaTuBHas

LieHa

99,82
99,38

98,19

98,81
100
99,5

99

MoraweHnne

09.11.2027
03.02.2028

01.02.2033

18.04.2033
20.04.2028

18.08.2032
23.08.2032
26.08.2032

27.08.2032

28.08.2032

15.06.2029
10.12.2027

14.03.2029
16.05.2033
02.07.2026

AKPA

AA(RU)
AA(RU)

AAA(RU)

AAA(RU)
AAA(RU)
AAA(RU)

AAA(RU)

CpenHeB3 G-spread,

Llena

91,27
90,26

87,26

83,04
81,31

86,00
86,22
85,73

89,08

83,94

96,99
91,07

90,05
81,63
87,34

Skenept
PA

ruAAA

ruAAA

ruAAA
ruAAA

ruAAA

6.n.

371
248

375

495
378

496
473
557

455

611

597

1044
1331
564

Mpemus Kk
6a3zoBoii
cTaBKe

15
13

1,4

1,3
11
11

1,14

#PCXb NHuBecTmnumnm



HE ABNAETCA NWHBECTULIMOHHOW PEKOMEHOALIMEW, B TOM YYCHNE MHAVNBULOYANLHOM

OIrPAHUNHEHME OTBETCTBEHHOCTU

[eHepanbHas NUUEH3NA Ha ocyLlecTBneHne GaHKOBCKMX
onepaumi Ne 3349 (BbigaHa baHkom Poccum 12.08.2015).

JlnueHsns Ha ocylwiectBrneHMe GPOKEPCKOW OEeATEeNbHOCTU
(BblpaHa ®epepanbHon crnyx6on No pUHAHCOBBLIM pbIHKaM
oT 19.05.2005 Ne077-08455-100000).

MpeacTaBneHHble B HACTOSLIEM [OOKYMEHTe CBeAeHus
HOCAT  UCKMIOYUTENBHO  UHOPMALIMOHHBIN  XapakTep,
OLIEHKM Y MHEHUS BbIPaXKeHbl C YY4ETOM CUTyaLuu Ha aaty
nyGnuMkaumMm [OoKymMeHTa. HacToAawmin  OOKYMEHT He
ABNAETCA MpeasioXeHMeM Mo MOoKynke nunbo npopaxe
hMHaHCOBbIX MNHCTPYMEHTOB " He JOKeH
paccMaTpuBaThCA Kak pekoMeHaauns K AeNCTBUAM.

MpencraBneHHas UHopMauus He MOXeT
paccmaTpuBaTbCA B KavecTBe rapaHtui wunu obeluaHns
Oyaoyuwierr  OOXOAHOCTM  BrnoxeHun. [peacTtaBneHHas
nHOopMaLMs, MHEHUS U OLLeHKN NOArOTOBMEHbl Ha OCHOBE
nybrnMyHbIX WCTOYHUKOB, KOTOPble paccMaTpuBalTCA
BaHkom kak HagexHble. OpHako 3a [OCTOBEPHOCTb
npepoctaeneHHon wuHgopmaumm AO «Poccenbxo3baHk»
OTBETCTBEHHOCTM He HeceT.

MHdopmauma n MHeHus, cofepxXalimecs B HacTosILEM
OOKYMEHTE, ecnv NpsiMO He yKasaHO WHOe, MpeaCTaBneHbl
AO «Poccenbxo3baHk» Ha COOTBETCTBYHOLLYO AaTy. baHk
OCTaBnsieT 3a CoOOM npaBo MO CBOEMY YCMOTpPeHMIO 0e3
npeaBapuTeNbHOro  yBEAOMIEHUS  KIMUEHTOB  U3MEHSITb
nMbo He akTyanu3upoBaTb WHGOPMaUMIO U  MHEHWs,
copepxalymecs B [[aHHOM AokymeHTe. KnueHTam He
cnepyeT nonaratbCs  MCKIMIOYUTENBHO Ha coaepaHue
[aHHOro JOKyMeHTa B ywepb npoBedeHWio COOCTBEHHOrO
aHanusa. baHk, ero acddunmMpoBaHHble NyLa Y COTPYAHNKN
He HeCyT OTBETCTBEHHOCTM 3a WCMONb30BaHWE [aHHOW
uwHdOpMaumMM, 3a nNpsSMON WM KOCBEHHbIN  yLiepb,
HaCTyNuBLLINIA BCneacTeme NCMNONb30BaHUA
NpeACTaBrEHHON B HACTOSILLIEM LOKYMEHTE MHpopMaumm, a
Takke 3a ee [OCTOBEpPHOCTb. baHk He JaeT rapaHTui unu
3aBEpPEeHU N He MPUHUMAaET Kakon-nMbo OTBETCTBEHHOCTU
B OTHOLUEHMN (PUHAHCOBLIX PE3YNbTaTOB, MOMYYEHHbLIX Ha
OCHOBaHMKN MCMOMb30BaHNA MHdOpMaLMK, cofepxallencs
B HacTosweM AoKyMeHTe. CTOMMOCTb MHBECTULIM MOXET
KaK yMeHbLUATbCH, Tak U yBENNYMBATLCSH, U KIIUEHT MOXET
B KOHEYHOM CYyeTe He [MonyuuTb nepBOHaYanbHO
WHBECTMPOBAHHYIO CyMMY.

AO «Poccenbxo3baHk» He HeceT OTBETCTBEHHOCTU Mepen
KNMMEeHTOM 3a  (pMHAHCOBble MoTepu, sBMsAOLWMeECs
pe3ynbTaTom N3MEHEHUs! PbIHOYHbIX KOTMPOBOK,
M3MeHeHMs1 Kypca BanioT, OedonTa 3MUMTEHTa LEHHbIX
Gymar 1 MHbIX PbIHOYHBIX (DAKTOPOB.

@RSHB_INVEST

AO «Poccenbxo3baHk» He ocyLlecTBRseT AeSATeNnbHOCTb MO
WHBECTMLMOHHOMY  KOHCYNbTMPOBaHUIO, He  sABMnseTcH
WHBECTULMOHHBIM  COBETHMKOM W He MpegocTaBnsaer
WHAMBUAYaNbHBIX MHBECTULIMOHHBIX PEKOMEHAaLMNA B pamKax
depepancHoro 3akoHa oT 22.04.1996 Ne 39-O®3 «O pbliHke
LeHHbIX Bymar». drHaHCOBbIE UHCTPYMEHTLI NGO onepaumu,
ynoMsiHyTble B [OKYMEHTe, MOryT He COOTBETCTBOBaTb
WHBECTULMOHHOMY npodunio KnueHTa " ero
WHBECTULUMOHHBIM  UensM  (oxuaaHusm).  Onpepgenexve
COOTBETCTBMA (DMHAHCOBOIO MHCTPyMeHTa nunbo onepauum
nHTepecam KnneHTa, WHBECTULMOHHbBIM Lensm,
WHBECTMLMOHHOMY TFOPU30OHTY M YPOBHIO AONYCTUM pucCKa
ABMsSeTCs 3agaden knmeHTa. baHk He HeceT OTBETCTBEHHOCTM
3a BO3MOXHble YObITKM B Cry4yae COBEpLUEHMS onepauuvn
nMbo MHBECTMpPOBaHMSA B  (OUHAHCOBbIE  WHCTPYMEHTHI,
yNOMSAHYTble B [OaHHOM [OKYMEHTe, M He peKoMeHayeT
MCMonb3oBaTb  YyKa3aHHyld  MHdopMaumio B KayecTBe
€OWHCTBEHHOIO WCTOYHUKA MWHOpMauuM Mpu  MPUHATAN
WHBECTULMOHHOIO peLLEeHNs.

CpencTtBa, MHBECTMPOBaHHbIE B pamkax 3aKM4YeHHbIX C
BaHkom cornmaweHun o6 okasaHum BGPOKepCKUX ycryr u/vnm
cornawleHuin o6  okasaHuM  OpoOKepckux  ycnyr  C
MCNONb30BaHNEM UHAMBUOYANBHOINO MHBECTULIMOHHOTO CYETa,
He 3acTpaxoBaHbl B cCOOTBETCTBUM ¢ PeaeparnbHbiM 3aKOHOM
«O cTpaxoBaHMuM BknagoB B OaHkax  Poccuiickon
depepaunny ot 23.12.2003 Ne 177-P3.

KnneHT gomkeH yuntbiBaTb BO3MOXHbIE PUCKU, CONPSXKEHHbIE
C OCYLLeCTBNEeHNeM ornepaumm Ha UHaHCOBBIX pbiHKax. Bce
OCHOBHbIE pPUCKM onucaHbl B [lMpunoxeHuax 12.1 -12.4 Kk
PernameHty oKasaHus Opokepckux ycnyr AO
«Poccenbxo36aHk» Ne 15-P, ¢ KOTOpbIMM  MOXHO
O3HaKOMUTLCA Ha odwmumanbHOM canTe baHka no agpecy
www.rshb.ru B pasgene «Bpokepckoe obcnyxuBaHuey. [o

COBEpLUEHUSI COENOK C (PUHAHCOBLIMWU  MHCTPYMEHTaMU
KnueHTaMm  criegyeT  O3HaKOMWUTbCS  C  yKa3aHHbIMU
OOKYMEHTaMK,  OMUCHIBAKOLWMMU  OCHOBHbIE  PUCKM  MpU

MHBECTULUNAX Ha dI)I/IHaHCOBOM PbIHKE.

Bcto nHopmaumio 06 ycnoBusix npegocTaBneHns NpoaykToB
n ycnyr baHka, a Takke 0 Tapudax KNMeHT MOXeT MonyyYnTb
Ha odwmumanbHoM canTe baHka no agpecy www.rshb.ru, a
Takke B opucax baHka.

Hactoawmm AO  «Poccenbxo3baHk»  UHopMupyeT o
BO3MOXHOM  Hanmuuuu  KOH(NMKTA  MHTEPECcOB  Mpu
NpeasiokeHNn YNoMsHYTbIX B OOKYMEHTE MPOAYKTOB, YCNYT,
(bMHAHCOBbLIX WHCTPYMEHTOB, KOTOPbIA MOXET BO3HUKATb
BBUAOY COBMeLLEeHNst BaHkom pasnu4HbIX BMAOB
npocpeccrmoHanbHom AeATENBHOCTM Ha (PMHAHCOBLIX PbIHKAX,
a Takke TeM, 4YTO baHK ABMAETCA 3MUTEHTOM LIEHHbIX Bymar.
[Mpu yperynupoBaHun BO3HWUKAIOLLNX KOH(IMKTOB MHTEPECOB
BaHk pyKkoBoACTBYeTCS MHTEpecamu CBOMX KIMMEHTOB.

Bce npaBa Ha npeacTaBrneHHylo MHAOPMaLMio NpuHagnexar
AO «Poccenbxo3baHk». [daHHas uHdopmaums He MOXeT
BOCMPOM3BOANTLCS, NepeaaBaTbCa N pacnpocTpaHaTbes 6es
npeasapuTernbHOro NMUCbMEHHOIO paspeLueHus AO
«Poccenbxo3baHky.

©2024 AO «Poccenbxo3baHk». Bce npaBa 3aluLLEHbI.



